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OXXngaHug amepuKaHCKOM CTAaTUCTUKU U
c1a60CTb POCCMUCKOrO pblHKA aKLLMM FOBOPAT B
nonb3y pukcaLmm YyacTm npubbLIAK NO "NoHram"

Toproeasa ceccua Ha POCCUMNCKOM GOHAOBOM PbIHKE NMPOXOAWUT Ha NOSOXUTENbHOW TeppUTOpUM - tHaekc MMBB
npesbicki oTMeTKy 1350 NyHKTOB, YyTb BbllLe KOTOPOKW npoxoAnT 10-AHeBHaA cKomnb3Awan cpeaHad. [oBbILeHHOMY
CMPOCY Ha PUCKOBbIE aKTWBbI CMOCOBCTBOBANM PacTyLUME LieHbl Ha HedTb: Pbtoyepchl Ha HepTb Mapku Brent
npuénukanuce kK $101 3a Gappenb. Takke NO3UTUBHBLIE CUTHAMbBI MOCTYNaNu C aMEePUKAHCKOro pPbiHKA: PbloYepchl Ha
nHaexc S&P500 BNoTHYHO NPUMOIM3UIMCE K CONPOoTUBIEHMO 1580 NyHKTOB, HO NMOKa He B cuilax NpPeodosneTh ero.

B MoMeHTe noanopTuna HaCTpPOeHUs MHBECTOpaM cTaTUcTHKa U3 EBponbl. CornacHo ony6rMKoBaHHbIM AaHHbIM,
nHaexc aenosoro Aosepusa Ifo B N'epmaHum B anpene cokpatunca Ao 104,4 nyHKTa, XOTA 0XXMAAN0Ch CHUXEHUE NNLLb
0o 106,2 nyHkTa. Ha ¢oHe ornalleHHbIX AaHHbIX Napa espo/aonnap ynana ot 1,30, 4TO B CBOKO o4Yepeb HeraTuBHO
CKa3asioCb Ha AMHAMUKE HEPTAHBIX KOHTPAKTOB. [1pK 9TOM peaKkuna 0TeHEeCTBEHHbBIX MHBECTOPOB Ha MNOCTYNUBLUKUE
c0006LLeHNA OKkasanacb A0CTaTOYHO CAEPKAHHOM, U3-3a CUrHASIOB C aMEPHKAHCKOTO PhiHKA, rae PpbloYepchl Ha MHAEKC
S&P500 He cneLuaTt KOppeKTMpoBaTbCA 0T conpoTuBneHusa 1580 MyHKTOB.

TeMm He MeHee, Npu yAepKaHUU KPATKOCPOUHbIX ASIMHHBLIX MO3WLMIM BO BTOPOW MOMIOBMHE AHA CTOUT ObiTb KpaiiHe
OCTOPOXHBLIMK. B nepByto ouepellb, caepaTb NoKynaTene oT akTUBHbIX AEUCTBUIA MOXET 6/TIM30CTb CONPOTUBIIEHU
Ha aMepHKaHCKOM pblIHKe. Kpome Toro, Bo BTOPOK NOMIOBKUHE AHA COCTOUTCA NyOnuKauus AaHHbIX MO 3aKkasam Ha
TOBapbl AMTenbHoro nonb3osaHua B CLUA (16:30 McK), oXMAaHWA KOTOPOW HEeraTUBHbI, YTO TaKkke He crnocobcTeyeT
ycuneHuto Hanopa nokynatenen. Ckopee BCero, AnA NPUHATAA TOProBbIX PELLUEHUA MHBECTOPbLI NPEANoYTYT
noxzaatbes coobLyeHuii ¢ 3anaga. Takum 00pasom, C y4eToM OXMAAOLLENCA HEraTMBHON aMEPUKaHCKON CTaTUCTHKM,
a Tawke cnabBoCcTbio 0TEYECTBEHHOMO PhIHKA aKLMi OT BIMXKANLLMX CONPOTUBNEHUI CMEKYNATUBHBIE «/TOHMU>» CTOUT
cokpawyate. bnnxaiwmm conpotusnernem ana niaexca MMBB asnAeTca otmeTtka 1360 NyHKTOB, a B kKayecTse
Gnwxanien noaaepxku Beictynaet paioH 1340 nyHKTOB.

O6bIkHOBEHHbIE aKunn CoepbaHka Havanu TOProByt CECCUIO C FaNOM BBepX. brivkaiiluei Lenbio npyu coxpaHeHuu
MO3UTUBHbBIX HACTPOEHMI BbIcTynaeT oTMeTKa 98,0 py6. CTOUT OTMETUTb, YTO BOSIM3M AaHHOMO YPOBHA NpoxoauT 21-
[IHeBHas cKosb3flas cpeaHsaa. MNpu npubnuxeHun K otmetke 98,0 py6. cnekynATUBHbIE ANWHHbIE NO3ULUK CTOUT
3aKpbIBaTh, NMOCKOSbKY HEraTMBHbIE OXWUAAHWA BTOPOW NOMOBUHbLI AHA MOTYT CAepXaTb Harnop nokynatenew.
Bnwxaiiuei noaaepxkon Ana akuuin ABnaeTca cOPMUPOBAHHbLIN CEroHs ran Ha oTMeTke 96,52 py6., fanee pawvoH
96,0 py6., rae pacnonaraetcsa 200-AHeBHanA ckonbaALan cpeaHsasa. Haw 30-MUHYTHBIM TOProBelii po6OT OTKPbIN
ZANWHHBIE NO3WULKMK OT OTMETKM 94,95 py6. 1 NoKa yaepKUBaeT UX.

®btouepchl Ha MHAeKe PTC B nepBoi NosioBUHE AHA yBEPEHHO npobunu BBepx oTMeTKy 130 000 nyHKTOB.
Brvxaniwen ueneto AndA nokynartesnen ceroaHs seicTynaet 10-AHeBHaA CKOMb3ALLaA cpeaHad, pacnonararowanca Ha
oTmeTke 132 160 nyHkToB. [MpKn pasBuTMK NO3UTUBHOIO CLeHapua Aanee Lenbto BelcTynuT paioH 133 000 nyHKTOB,
OZHaKO, HEraTUBHbIE OXMAAHMA aMEPHUKAHCKOM CTaTUCTKKM, NyOnuKaLua KOTOpoW NPOM3oAAET BO BTOPOW NOSIOBUHE
[IHA, MOXET NPEenATCTBOBATb 3aKPENIEHUIO KOHTPAKTOB BbiLle 10-AHEBHOM CKONb3sALLel cpeaHei. Takum obpasom, ot
oTMeTKM 132 160 NYHKTOB CNEKYNATUBHbLIE «/TOHMM» CTOMT COKpaLLaTb U OTKPbIBATL HOBbLIE MPU 3aKpernneHnn Bhille
ZlaHHOrO YpOoBHSA. Hall 5-MUHYTHbBIA TOProBbl POBOT OTKPbLIN ANIMHHBIE NO3ULMK OT OTMETKM 128 580 NyHKTOB.

Akummn «Pyclmapo» BO BTOPHMK NPOLUY PAL BaXXHBIX COMPOTUBEHWI, Npeoaones oTMeTKy 49 kon., rae
pacnonaranucb 10-AHEBHAA CKONb3ALLAA CPeAHAA, a TakKe HWKHAA rpaHuua nHamkatopa Envelope. Bnaroaapsa
3aKpENIeHUIO aKLuii BbilLe pAaa CONPOTUBIEHUIN «BblKK» MOSTYyYMITM BOSMOXHOCTb YBECTU aKkLuK K 21-AHEeBHOM
cKonb3ALLen cpeaHen (ceroaHa 53,15 kon.). [Npu aTOM NokasaHWA TPEHAOBLIX MHAMKATOPOB HE UCKITHOYatoT
BEPOATHOCTH NPOAOIHKEHWUA NO3UTUBHON AMHAMKKM akuuid. B yacTHocT ADMI/ADX nokasblBaeT, UTO CHlbl «ObIKOB»
no 6ymaram npeobrnaaatoT (IMHUA «BbIKOB» HAXOAUTCA BbILLE NIMHWKM «MeaBeaei»). Takke noatasnkusatb Oymaru
BBEPX MOXET COXpaHstoLlasaca nepenpoaaHHocTb. Hat 30-MUHYTHbBIM TOProBblii POOOT HAXOAUTCSH B «JIOHrax»,
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yAepX1Bana ANUHHbIE NO3KULMK OT OTMETKM 45,12 Kon. Takum 06pasom, KpaTKOCPOUHbIE ANIMHHBIE NO3ULMKU NO
Bymaram CTOUT yaepxuBaThb ¢ OnvxanLLen Lenbio JoCTWKeHUa 21- AHEeBHOW cKomnbasLlen cpeaHent (53,15 kon.).
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